Notes on the Data

Except as otherwise indicated, data cited in this report is as of July 6, 2012.

Glossary of Certain Government Data Sources
Bank Holding Company Performance Report (BHCPR): Report of financial information produced for select
top-tier bank holding companies and published by the Federal Reserve.

Flow of Funds: Data release compiled and published by the Federal Reserve.

FR 2004: Report of market activity for primary dealers in U.S. government securities published by the
Federal Reserve.

FR Y-9C: Consolidated financial statement for domestic bank holding companies published by the
Federal Reserve.

SLOOS: Survey of senior loan officers on bank lending practices published by the Federal Reserve Board.
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Other
Bloomberg data: © 2012 Bloomberg Finance L.P. All rights reserved. Used with permission.

Certain data was obtained through Haver Analytics.

iMoneyNet data made available for use by iMoneyNet subscribers and press, all others please contact
iMoneyNet for subscription information.

Inside Mortgage Finance, 2012 Mortgage Statistical Annual Copyright 2012. www.insidemortgagefinance.com.
® Markit makes no warranty, expressed or implied, as to accuracy, completeness or timeliness, or as to the
results to be obtained by recipients of the products and services described herein, and shall not in any way be
liable for any inaccuracies, errors or omissions herein.

© 2012, Markit Group Limited. All rights reserved. Any unauthorized use, disclosure, reproduction or
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Moody’s data provided by Moody’s Investors Service.

The Risk Management Association’s Aggregate Data Survey (2000-2012).
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